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As of: 31-Aug-2010

Institutional Accounting Detailed Net Asset Valuation

Account:    STATE OF ARIZONA - POOL 5 (LGIP)
Quantity Security ID Security Description Market Price Cost Base Market Value Base

Accrued Income Base
Market Value + Accrued Income Base

Unrealized Gain/Loss Base % of Fund

Category Long Description: CASH EQUIVALENTS - REPURCHASE AGREEMENTS
533,641,101.01 15199U193 TRI-PARTY REPO DEUTSCHE BANK 0 .22% 01/SEP/2010    

0.220% 09/01/2010 
100.00 533,641,101.01 533,641,101.01

3,261.14
533,644,362.15

0.00 30.04%

250,318,949.87 46999W014 TRI-PARTY REPO JP MORGAN 0.30% 20/JAN/2011         
 

100.00 250,318,949.87 250,318,949.87
2,085.99

250,321,035.86

0.00 14.09%

TOTAL: CASH 
EQUIVALENTS - 
REPURCHASE 
AGREEMENTS

783,960,050.88 783,960,050.88
783,960,050.88

5,347.13
783,965,398.01

0.00 44.13%

 

Category Long Description: CASH EQUIVALENTS - STIF
19,992,616.67 928989383 JP MORGAN U S GOVT AGENCY SHARES                   

MONTHLY VARIABLE 12/31/2049 
100.00 19,992,616.67 19,992,616.67

399.35
19,993,016.02

0.00 1.13%

TOTAL: CASH 
EQUIVALENTS - 
STIF

19,992,616.67 19,992,616.67
19,992,616.67

399.35
19,993,016.02

0.00 1.13%

 

Category Long Description: FIXED INCOME - CORPORATE BONDS
2,700,000.00 026609AM9 AMERICAN HOME PRODUCTS CORP VAR NOTES 

15/MAR/2011  
SEMI-ANN. FLOATING 03/15/2011 

103.45 2,792,803.42 2,793,050.10
86,686.14

2,879,736.24

246.68 0.16%

10,000,000.00 36962G2M5 GENERAL ELECTRIC CAPITAL CORP FLTG RATE NTS        
QUARTERLY FLOATING 04/10/2012 

99.34 10,000,000.00 9,933,800.00
9,172.91

9,942,972.91

(66,200.00) 0.56%

5,000,000.00 36962GS70 GENERAL ELECTRIC CAPITAL CORP VAR 21/OCT/2010      
 

100.01 5,000,707.60 5,000,707.60
3,603.89

5,004,311.49

0.00 0.28%

5,000,000.00 36962GY24 GENERAL ELEC CAP CORP MTN BE VR                    
QUARTERLY FLOATING 10/06/2010 

100.00 4,999,867.18 4,999,867.18
4,699.56

5,004,566.74

0.00 0.28%

10,000,000.00 37247XAA0 GENWORTH GLOBAL FUNDING FR MTN 15/DEC/2010 
USD1000 
QUARTERLY FLOATING 12/15/2010 

100.00 10,000,592.32 10,000,280.00
15,102.98

10,015,382.98

(312.32) 0.56%

2,850,000.00 428236AZ6 HEWLETT-PACKARD CO FRN 27/MAY/2011 USD1000         
QUARTERLY FLOATING 05/27/2011 

100.81 2,872,528.62 2,873,039.40
535.86

2,873,575.26

510.78 0.16%

9,750,000.00 59018YE72 MERRILL LYNCH & CO INC FLTG RATE NTS 
05/JUN/2012   
QUARTERLY FLOATING 06/05/2012 

98.07 9,731,831.18 9,561,425.25
17,883.61

9,579,308.86

(170,405.93) 0.54%

20,000,000.00 947711B UNITED STATES ZCP 13/JAN/2011                      
MONTHLY 0.000% 01/13/2011 

99.94 19,987,793.35 19,988,680.00
0.00

19,988,680.00

886.65 1.13%
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Account:    STATE OF ARIZONA - POOL 5 (LGIP)
Quantity Security ID Security Description Market Price Cost Base Market Value Base

Accrued Income Base
Market Value + Accrued Income Base

Unrealized Gain/Loss Base % of Fund

Category Long Description: FIXED INCOME - CORPORATE BONDS
10,000,000.00 948546B CLIPPER ZCP 01/JAN/2011                            

MONTHLY 0.000% 01/01/2011 
99.91 9,987,526.88 9,991,110.00

0.00
9,991,110.00

3,583.12 0.56%

10,000,000.00 948608D CITIGROUP FDG ZERO 14/DEC/2010                     
MONTHLY 0.000% 12/14/2010 

99.93 9,989,420.64 9,992,708.00
0.00

9,992,708.00

3,287.36 0.56%

20,000,000.00 948943D CONCORD ZCP 02/DEC/2010                            
MONTHLY 0.000% 12/02/2010 

99.92 19,977,237.10 19,983,828.00
0.00

19,983,828.00

6,590.90 1.12%

10,000,000.00 948945D BARTON CAPITAL ZERO 13/DEC/2010                    
0.000% 12/13/2010 

99.92 9,992,346.55 9,991,651.00
0.00

9,991,651.00

(695.55) 0.56%

10,000,000.00 949126D MARKET ST FNDG ZERO 02/DEC/2010                    
MONTHLY 0.000% 12/02/2010 

99.93 9,993,427.00 9,992,715.00
0.00

9,992,715.00

(712.00) 0.56%

TOTAL: FIXED 
INCOME - 
CORPORATE 
BONDS

125,300,000.00 125,326,081.84
125,102,861.53

137,684.95
125,240,546.48

(223,220.31) 7.05%

 

Category Long Description: FIXED INCOME - GOVERNMENT BONDS
5,000,000.00 3128X8D41 FEDERAL HOME LN MTG CORP VAR 01/FEB/2011           

QUARTERLY FLOATING 02/01/2011 
100.02 4,998,404.98 5,001,095.00

1,402.02
5,002,497.02

2,690.02 0.28%

7,800,000.00 31331S4X8 FED FARM CREDIT FR DEB 01/SEP/2010 USD1000         
 

100.00 7,800,000.00 7,800,000.00
1,488.13

7,801,488.13

0.00 0.44%

20,000,000.00 3133XY4C6 FED HOME LOAN BK FR DEB 29/OCT/2010 USD1000        
 

100.00 19,999,708.55 19,999,708.55
7,956.95

20,007,665.50

0.00 1.13%

25,000,000.00 912828JY7 UNITED STATES OF AMER TREAS NOTES 0.875% NTS       
SEMI-ANN. 0.875% 01/31/2011 

100.28 25,069,430.42 25,069,325.00
19,021.74

25,088,346.74

(105.42) 1.41%

25,000,000.00 912828KH2 UNITED STATES TREAS NTS 0.875% 31/MAR/2011         
SEMI-ANN. 0.875% 03/31/2011 

100.37 25,091,673.33 25,092,775.00
92,042.35

25,184,817.35

1,101.67 1.42%

TOTAL: FIXED 
INCOME - 
GOVERNMENT 
BONDS

82,800,000.00 82,959,217.28
82,962,903.55

121,911.19
83,084,814.74

3,686.27 4.68%

 

Category Long Description: MISCELLANEOUS - CURRENCIES
(5,084,475.94) CASH USD 

 
1.00 (5,084,475.94) (5,084,475.94)

0.00
(5,084,475.94)

0.00 (0.29%)
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Account:    STATE OF ARIZONA - POOL 5 (LGIP)
Quantity Security ID Security Description Market Price Cost Base Market Value Base

Accrued Income Base
Market Value + Accrued Income Base

Unrealized Gain/Loss Base % of Fund

Category Long Description: MISCELLANEOUS - CURRENCIES

TOTAL: 
MISCELLANEOUS 
- CURRENCIES

(5,084,475.94) (5,084,475.94)
(5,084,475.94)

0.00
(5,084,475.94)

0.00 (0.29%)

 

Category Long Description: MISCELLANEOUS - OTHER
 EXPENSE INVESTMENT MGT FEE 

 
 (86,251.53) 0.00

(86,251.53)
(86,251.53)

 (0.00%)

TOTAL: 
MISCELLANEOUS 
- OTHER

 (86,251.53)
0.00

(86,251.53)
(86,251.53)

 (0.00%)

 

Category Long Description: SHORT TERM INVESTMENTS - COMMERCIAL PAPER ( INTEREST BEARING)
10,000,000.00 06945MJ15 BARTON CAPITAL CORP. CORPORATE COMMERCIAL 

PAPER    
DISCOUNT DTD 03/JUN/2010 DUE 01/SEP/2010 .52%      

100.00 10,000,000.00 10,000,000.00
0.00

10,000,000.00

0.00 0.56%

5,000,000.00 06945MK62 BARTON CAP CORP DISCOUNTED                         
0.000% 10/06/2010 

99.97 4,998,347.13 4,998,347.13
0.00

4,998,347.13

0.00 0.28%

10,000,000.00 06945ML12 BARTON CAP CORP DISCOUNTED                         
 

99.95 9,994,916.60 9,994,916.60
0.00

9,994,916.60

0.00 0.56%

25,000,000.00 11765KJF5 BRYANT PRK FDG LLC CORPORATE COMMERCIAL 
PAPER      
DISCOUNT DTD 15/JUN/2010 DUE 15/SEP/2010 .52%      

99.98 24,995,333.31 24,995,333.31
0.00

24,995,333.31

0.00 1.41%

10,000,000.00 11765KJM0 BRYANT PRK FDG LLC CORPORATE COMMERCIAL 
PAPER      
0.000% 09/21/2010 

99.99 9,998,555.55 9,998,555.55
0.00

9,998,555.55

0.00 0.56%

20,000,000.00 12619UJG7 CRC FUNDING LLC CORPORATE COMMERCIAL PAPER         
DISCOUNT DTD 17/JUN/2010 DUE 16/SEP/2010 .55%      

99.98 19,995,833.38 19,995,833.38
0.00

19,995,833.38

0.00 1.13%

10,000,000.00 12619UJH5 CRC FUNDING LLC CORPORATE COMMERCIAL PAPER         
DISCOUNT DTD 18/JUN/2010 DUE 17/SEP/2010 .55%      

99.98 9,997,777.84 9,997,777.84
0.00

9,997,777.84

0.00 0.56%

6,000,000.00 12619UKK6 CRC FUNDING LLC CORPORATE COMMERCIAL PAPER         
0.000% 10/19/2010 

99.94 5,996,400.00 5,996,400.00
0.00

5,996,400.00

0.00 0.34%

15,000,000.00 16115WJG3 CHARTA, LLC CORPORATE COMMERCIAL PAPER 
DISCOUNT    
DTD 17/JUN/2010 DUE 16/SEP/2010 .55%               

99.98 14,997,000.00 14,997,000.00
0.00

14,997,000.00

0.00 0.84%

10,000,000.00 16115WKC0 CHARTA, LLC CORPORATE COMMERCIAL PAPER 
DISCOUNT    
DTD 09/JUL/2010 DUE 12/OCT/2010 .52%               

99.95 9,994,875.00 9,994,875.00
0.00

9,994,875.00

0.00 0.56%
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Accrued Income Base
Market Value + Accrued Income Base

Unrealized Gain/Loss Base % of Fund

Category Long Description: SHORT TERM INVESTMENTS - COMMERCIAL PAPER ( INTEREST BEARING)
10,000,000.00 17177MK19 CIESCO, LLC ZCP 01/OCT/2010                        

 
99.96 9,995,999.95 9,995,999.95

0.00
9,995,999.95

0.00 0.56%

10,000,000.00 17307SJ78 CITIGROUP FDG INC CORPORATE COMMERCIAL 
PAPER       
DISCOUNT DTD 04/FEB/2010 DUE 07/SEP/2010 .37%      

99.99 9,999,116.65 9,999,116.65
0.00

9,999,116.65

0.00 0.56%

10,000,000.00 17307SJF0 CITIGROUP FDG INC CORPORATE COMMERCIAL 
PAPER       
DISCOUNT DTD 09/MAR/2010 DUE 15/SEP/2010 .44%      

99.98 9,998,172.23 9,998,172.23
0.00

9,998,172.23

0.00 0.56%

10,000,000.00 17307SJM5 CITIGROUP FDG INC CORPORATE COMMERCIAL 
PAPER       
DISCOUNT DTD 17/JUN/2010 DUE 21/SEP/2010 .55%      

99.98 9,998,333.30 9,998,333.30
0.00

9,998,333.30

0.00 0.56%

15,000,000.00 18885KJ16 CLIPPER RECEIVABLES CO CORPORATE 
COMMERCIAL PAPER  
DISCOUNT DTD 01/JUN/2010 DUE 01/SEP/2010 .57%      

100.00 15,000,000.00 15,000,000.00
0.00

15,000,000.00

0.00 0.84%

15,000,000.00 18885KKL0 CLIPPER RECEIVABLES CO CORPORATE 
COMMERCIAL PAPER  
DISCOUNT DTD 18/JUN/2010 DUE 20/OCT/2010 .64%      

99.96 14,993,534.70 14,993,534.70
0.00

14,993,534.70

0.00 0.84%

10,000,000.00 2063C1L24 CONCORD MIN CPTL CO CORPORATE COMMERCIAL 
PAPER     
0.000% 11/02/2010 

99.93 9,993,111.11 9,993,111.11
0.00

9,993,111.11

0.00 0.56%

15,000,000.00 2284K1J12 CROWN POINT CAP CO. CORPORATE COMMERCIAL 
PAPER     
DISCOUNT DTD 30/JUL/2010 DUE 01/SEP/2010 .45%      

100.00 15,000,000.00 15,000,000.00
0.00

15,000,000.00

0.00 0.84%

25,000,000.00 2284K1L27 CROWN POINT CAP CO.                                
 

99.90 24,974,679.79 24,974,679.79
0.00

24,974,679.79

0.00 1.41%

10,000,000.00 25153KJ16 DEUTSCHE BK FINL LLC CORPORATE COMMERCIAL 
PAPER    
DISCOUNT DTD 02/AUG/2010 DUE 01/SEP/2010 .2%       

100.00 10,000,000.00 10,000,000.00
0.00

10,000,000.00

0.00 0.56%

10,000,000.00 25153KJ73 DEUTSCHE BK FINL LLC CORPORATE COMMERCIAL 
PAPER    
DISCOUNT DTD 09/JUN/2010 DUE 07/SEP/2010 .52%      

99.99 9,999,400.00 9,999,400.00
0.00

9,999,400.00

0.00 0.56%

5,000,000.00 25153KJE8 DEUTSCHE BK FINL LLC CORPORATE COMMERCIAL 
PAPER    
DISCOUNT DTD 15/JUN/2010 DUE 14/SEP/2010 .52%      

99.98 4,999,061.07 4,999,061.07
0.00

4,999,061.07

0.00 0.28%

10,000,000.00 25153KK63 DEUTSCHE BK FINL LLC CORPORATE COMMERCIAL 
PAPER    
DISCOUNT DTD 08/JUL/2010 DUE 06/OCT/2010 .44%      

99.96 9,995,722.13 9,995,722.13
0.00

9,995,722.13

0.00 0.56%

9,000,000.00 3024A1K10 FCAR OWNER TRUST CORPORATE COMMERCIAL 
PAPER        
0.000% 10/01/2010 

99.96 8,996,250.00 8,996,250.00
0.00

8,996,250.00

0.00 0.51%

10,000,000.00 3024A1KS1 FCAR OWNER TR SER I                                99.93 9,992,819.47 9,992,819.47 0.00 0.56%
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Account:    STATE OF ARIZONA - POOL 5 (LGIP)
Quantity Security ID Security Description Market Price Cost Base Market Value Base

Accrued Income Base
Market Value + Accrued Income Base

Unrealized Gain/Loss Base % of Fund

Category Long Description: SHORT TERM INVESTMENTS - COMMERCIAL PAPER ( INTEREST BEARING)
 0.00

9,992,819.47

10,000,000.00 3024A1L19 FCAR OWNER TRUST CORPORATE COMMERCIAL 
PAPER        
DISCOUNT DTD 05/FEB/2010 DUE 01/NOV/2010 .7%       

99.93 9,993,052.81 9,993,052.81
0.00

9,993,052.81

0.00 0.56%

10,000,000.00 3024A1L27 FCAR OWNER TRUST CORPORATE COMMERCIAL 
PAPER        
0.000% 11/02/2010 

99.91 9,990,716.55 9,990,716.55
0.00

9,990,716.55

0.00 0.56%

10,000,000.00 38102KJ11 GOLDEN FUNDING CORP CORPORATE COMMERCIAL 
PAPER     
DISCOUNT DTD 02/AUG/2010 DUE 01/SEP/2010 .35%      

100.00 10,000,000.00 10,000,000.00
0.00

10,000,000.00

0.00 0.56%

20,000,000.00 38346MJ21 GOTHAM FDG CORP ZCP 02/SEP/2010                    
 

100.00 19,999,850.00 19,999,850.00
0.00

19,999,850.00

0.00 1.13%

15,000,000.00 38346MJ88 GOTHAM FDG CORP CORPORATE COMMERCIAL 
PAPER         
DISCOUNT DTD 04/AUG/2010 DUE 08/SEP/2010 .31%      

99.99 14,999,241.66 14,999,241.66
0.00

14,999,241.66

0.00 0.84%

5,000,000.00 38346MLA0 GOTHAM FDG CORP CORPORATE COMMERCIAL 
PAPER         
0.000% 11/10/2010 

99.94 4,996,853.86 4,996,853.86
0.00

4,996,853.86

0.00 0.28%

10,000,000.00 38362WJA0 GOVCO, LLC. CORPORATE COMMERCIAL PAPER 
DISCOUNT    
DTD 09/AUG/2010 DUE 10/SEP/2010 .28%               

99.99 9,999,404.45 9,999,404.45
0.00

9,999,404.45

0.00 0.56%

10,000,000.00 38362WKJ9 GOVCO, LLC. CORPORATE COMMERCIAL PAPER 
DISCOUNT    
0.000% 10/18/2010 

99.94 9,994,125.00 9,994,125.00
0.00

9,994,125.00

0.00 0.56%

8,800,000.00 38362WL25 GOVCO, LLC. CORPORATE COMMERCIAL PAPER 
DISCOUNT    
DTD 23/JUN/2010 DUE 02/NOV/2010 .65%               

99.90 8,791,088.02 8,791,088.02
0.00

8,791,088.02

0.00 0.49%

10,000,000.00 38362WLF6 GOVCO, LLC. CORPORATE COMMERCIAL PAPER 
DISCOUNT    
DTD 13/AUG/2010 DUE 15/NOV/2010 .35%               

99.94 9,993,541.65 9,993,541.65
0.00

9,993,541.65

0.00 0.56%

20,000,000.00 4820P3J95 JUPITER SECT CO LLC CORPORATE COMMERCIAL 
PAPER     
DISCOUNT DTD 09/JUN/2010 DUE 09/SEP/2010 .5%       

99.99 19,998,400.00 19,998,400.00
0.00

19,998,400.00

0.00 1.13%

10,000,000.00 52952MJ35 LEXINGTN PKR CAP CO LL CORPORATE COMMERCIAL 
PAPER  
DISCOUNT DTD 03/JUN/2010 DUE 03/SEP/2010 .65%      

100.00 9,999,777.77 9,999,777.77
0.00

9,999,777.77

0.00 0.56%

10,000,000.00 52952MJD3 LEXINGTN PKR CAP CO LL CORPORATE COMMERCIAL 
PAPER  
DISCOUNT DTD 08/JUL/2010 DUE 13/SEP/2010 .5%       

99.98 9,998,500.00 9,998,500.00
0.00

9,998,500.00

0.00 0.56%

20,000,000.00 52952MK41 LEXINGTN PKR CAP CO LL CORPORATE COMMERCIAL 
PAPER  
DISCOUNT DTD 01/JUL/2010 DUE 04/OCT/2010 .65%      

99.95 19,989,916.68 19,989,916.68
0.00

0.00 1.13%
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Category Long Description: SHORT TERM INVESTMENTS - COMMERCIAL PAPER ( INTEREST BEARING)
19,989,916.68

20,000,000.00 53127UJF8 LIBERTY FUNDING LLC ZCP 15/SEP/2010                
 

99.98 19,996,344.39 19,996,344.39
0.00

19,996,344.39

0.00 1.13%

15,000,000.00 53127UJQ4 LIBERTY FUNDING LLC CORPORATE COMMERCIAL 
PAPER     
0.000% 09/24/2010 

99.97 14,995,975.00 14,995,975.00
0.00

14,995,975.00

0.00 0.84%

5,000,000.00 53127UJT8 LIBERTY FUNDING LLC CORPORATE COMMERCIAL 
PAPER     
DISCOUNT DTD 01/JUL/2010 DUE 27/SEP/2010 .45%      

99.98 4,999,133.32 4,999,133.32
0.00

4,999,133.32

0.00 0.28%

10,000,000.00 5705X5JF9 MARKET ST FNDG CORP CORPORATE COMMERCIAL 
PAPER     
DISCOUNT DTD 16/JUN/2010 DUE 15/SEP/2010 .52%      

99.98 9,998,172.23 9,998,172.23
0.00

9,998,172.23

0.00 0.56%

10,000,000.00 5705X5JH5 MARKET ST FNDG CORP CORPORATE COMMERCIAL 
PAPER     
DISCOUNT DTD 22/JUL/2010 DUE 17/SEP/2010 .36%      

99.99 9,998,666.64 9,998,666.64
0.00

9,998,666.64

0.00 0.56%

5,000,000.00 5705X5JL6 MARKET ST FNDG CORP CORPORATE COMMERCIAL 
PAPER     
DISCOUNT DTD 22/JUN/2010 DUE 20/SEP/2010 .52%      

99.99 4,999,366.64 4,999,366.64
0.00

4,999,366.64

0.00 0.28%

5,000,000.00 5705X5JU6 MARKET ST FNDG CORP CORPORATE COMMERCIAL 
PAPER     
0.000% 09/28/2010 

99.98 4,998,914.73 4,998,914.73
0.00

4,998,914.73

0.00 0.28%

10,000,000.00 79540BJP2 SALISBURY REC CO LLC CORPORATE COMMERCIAL 
PAPER    
DISCOUNT DTD 19/AUG/2010 DUE 23/SEP/2010 .29%      

99.98 9,998,472.21 9,998,472.21
0.00

9,998,472.21

0.00 0.56%

5,000,000.00 79540BK13 SALISBURY REC CO LLC CORPORATE COMMERCIAL 
PAPER    
0.000% 10/01/2010 

99.98 4,998,999.98 4,998,999.98
0.00

4,998,999.98

0.00 0.28%

10,000,000.00 79540BK54 SALISBURY REC CO LLC CORPORATE COMMERCIAL 
PAPER    
0.000% 10/05/2010 

99.98 9,997,733.34 9,997,733.34
0.00

9,997,733.34

0.00 0.56%

20,000,000.00 82124MJ92 SHEFFIELD RECEIVABLE CORPORATE COMMERCIAL 
PAPER    
DISCOUNT DTD 08/JUN/2010 DUE 09/SEP/2010 .54%      

99.99 19,997,822.20 19,997,822.20
0.00

19,997,822.20

0.00 1.13%

10,000,000.00 82124MKF6 SHEFFIELD RECEIVABLES CORP                         
 

99.95 9,995,477.88 9,995,477.88
0.00

9,995,477.88

0.00 0.56%

10,000,000.00 86257JRT6 STRAIGHT A FDG SLSTN CORPORATE COMMERCIAL 
PAPER    
DISCOUNT DTD 24/AUG/2010 DUE 16/NOV/2010 .3%       

99.95 9,995,081.39 9,995,081.39
0.00

9,995,081.39

0.00 0.56%

30,000,000.00 86257MSN1 STRAIGHT A FDG SLSTN CORPORATE COMMERCIAL 
PAPER    
DISCOUNT DTD 13/JUL/2010 DUE 06/OCT/2010 .41%      

99.96 29,989,500.00 29,989,500.00
0.00

29,989,500.00

0.00 1.69%
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Account:    STATE OF ARIZONA - POOL 5 (LGIP)
Quantity Security ID Security Description Market Price Cost Base Market Value Base

Accrued Income Base
Market Value + Accrued Income Base

Unrealized Gain/Loss Base % of Fund

Category Long Description: SHORT TERM INVESTMENTS - COMMERCIAL PAPER ( INTEREST BEARING)
11,100,000.00 86888NJE6 SURREY FUNDING CORP CORPORATE COMMERCIAL 

PAPER     
DISCOUNT DTD 15/JUL/2010 DUE 14/SEP/2010 .4%       

99.99 11,098,997.89 11,098,997.89
0.00

11,098,997.89

0.00 0.62%

9,900,000.00 86888NKC8 SURREY FUNDING CORP CORPORATE COMMERCIAL 
PAPER     
DISCOUNT DTD 19/APR/2010 DUE 12/OCT/2010 .45%      

99.94 9,894,362.50 9,894,362.50
0.00

9,894,362.50

0.00 0.56%

10,000,000.00 86888NLJ2 SURREY FUNDING CORP CORPORATE COMMERCIAL 
PAPER     
0.000% 11/18/2010 

99.94 9,993,933.35 9,993,933.35
0.00

9,993,933.35

0.00 0.56%

7,300,000.00 92217MKR7 VARIABLE FUNDING CAPITAL CORP DISC RESTRICTED      
 

99.95 7,296,167.42 7,296,167.42
0.00

7,296,167.42

0.00 0.41%

10,000,000.00 92217MLJ4 VARIABLE FDG CAP COR CORPORATE COMMERCIAL 
PAPER    
DISCOUNT DTD 18/AUG/2010 DUE 18/NOV/2010 .33%     
 

99.94 9,993,933.36 9,993,933.36
0.00

9,993,933.36

0.00 0.56%

25,007,000.00 92646LJE1 VICTORY RECEIVABLES CORPORATE COMMERCIAL 
PAPER     
DISCOUNT DTD 12/AUG/2010 DUE 14/SEP/2010 .3%       

99.99 25,004,671.89 25,004,671.89
0.00

25,004,671.89

0.00 1.41%

28,000,000.00 948054P CIESCO, LLC ZCP 17/NOV/2010                        
0.000% 11/17/2010 

99.93 27,979,848.49 27,979,848.49
0.00

27,979,848.49

0.00 1.57%

TOTAL: SHORT 
TERM 
INVESTMENTS - 
COMMERCIAL 
PAPER ( 
INTEREST 
BEARING)

730,107,000.00 729,871,282.51
729,871,282.51

0.00
729,871,282.51

0.00 41.08%

 

Category Long Description: SHORT TERM INVESTMENTS - TREASURY BILLS
40,000,000.00 947514D UNITED STATES ZERO 07/APR/2011                     

0.000% 04/07/2011 
99.89 39,953,922.77 39,957,120.00

0.00
39,957,120.00

3,197.23 2.25%

TOTAL: SHORT 
TERM 
INVESTMENTS - 
TREASURY BILLS

40,000,000.00 39,953,922.77
39,957,120.00

0.00
39,957,120.00

3,197.23 2.25%

 

Category Long Description: 
0.00  Net Income Payable 

 
0.00 (418,247.30) 0.00

(418,247.30)
(418,247.30)

0.00 (0.02%)

0.00  Net Income Receivable 
 

0.00 26,821.43 0.00
26,821.43
26,821.43

0.00 0.00%
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Institutional Accounting Detailed Net Asset Valuation

Account:    STATE OF ARIZONA - POOL 5 (LGIP)
Quantity Security ID Security Description Market Price Cost Base Market Value Base

Accrued Income Base
Market Value + Accrued Income Base

Unrealized Gain/Loss Base % of Fund

Category Long Description: 

TOTAL: 0.00 (391,425.87)
0.00

(391,425.87)
(391,425.87)

0.00 (0.02%)

 

Grand Total 1,777,075,191.61 1,776,501,018.61
1,776,762,359.20

(212,334.78)
1,776,550,024.42

(216,336.81) 100.00%
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End of Report 
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